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Mporpamma aucumnnuHbl "AHanua n oueHka puckos"; 38.03.01 SkoHoOMMKaA; OOLEHT, K.H. (foueHT) HypbiiaxmeTtosa C.M.

Mporpammy oncumnnvHbl padpaboTan(a)(n) ooueHT, K.H. (aoueHT) HypbiiaxmetoBa C.M. kadbenpa
9KOHOMUKN 1 Npon3BoacTea Boicwas wkona OTKPbITbIA MIHCTUTYT MHHOBALMOHHOIO,
TEXHONOrMYECKOro 1 coLmanbHOro passuTnsg , Svetanur-agni@mail.ru

1. LLlenu ocBoeHUs AMCLUUMIUHDI

Llenbto gucumnnuHbl SBnseTcs doopMmnpoBaHne y CTyAEeHTOB TEOPETNYECKUNX 3HaHUN K npakTn4eckmnx
HaBblkOB B 06nacTu MoLeNnpoBaHUAa OeATEeNIbHOCTU I'IpG,D,l'IpI/IFITVIVI " OpFaHVI3aLI,VII7I.

MpakTuyeckne 3aHATUS N0 AUCUMMNIMHE NPOBOASATCS C LiENbio M3YYEHUS U YCBOEHUS CTyAeHTamMu
TEOPETNYECKMX BOMPOCOB M NPaKTUYECKMX aCMEKTOB MPUMEHEHNS MaTEMaTMYECKUX METOLOB A/1s
MOENMPOBaHNS OeATENbHOCTM NPEeAnpPUAaTUiA N OpraHM3aumnii.

2. MecTO AMCUMUNNMHBI B CTPYKTYpe OCHOBHOM 06pa3oBatefibHOM NPOrpammbl BbICLLETO
npodpeccnoHanbHoro o6pasoBaHus

JaHHas yyebHas aucumnnmHa BkntodeHa B pasgen 'b1.B.AB.17 OucumnnmHbl (Mogynun)' OCHOBHOM
npodpeccunoHanbHoi obpasoBaTenbHOM nporpammel 38.03.01 'OkoHoOMMKa (HE NPesyCMOTPEHO)' 1
OTHOCUTCS K AMCUMNIMHaM no Bolbopy BapuaTtneHoi Yactu. OcBanBaeTcs Ha 4 Kypce, B 7 CEMECTpE.

Llns ycnewHoro 0CBOEHUS ANCUMMANHBI HEOOXOANMbI 3HAHMS MO CNeayWNM AUCUMNIVHAM U
pasgenam OOIT:

- Teopnya 3KOHOMNYECKOro aHanmaa,
- MakKpO3KOHOMUKKA;

- MMKPO3KOHOMUMKA;

- SKOHOMETpPUKa.

3. KomneteHuuu obyyarowlerocs, hopMmpyemble B pe3ynbTate 0CBOEHUS AUCLUMIUHDI
/mopynsi

B pesynbrate 0CBOEHNS AMCUMMIMHBI (OOPMMPYIOTCS Cneayowme KOMNeTEHUUN:

Pacwucposka

LLincpp komnereHumu npuobpeTaeMon KoMneTeHLUU

(Ooléfekyanyprle gnocoGHOCTbro MCMONb30BaTb OCHOBbI 3KOHOMUYECKUX 3HAHWIA
KOMNETEHLLAN) PasnnYHbIX cpepax AesaTenbHOCTY

OnK-3 CNoCcoBHOCTbIO BbIBpaTh MHCTPYMEHTaNbHbIE CPEACTBA AN
(MPOCPECCHOHANbHbIE g?gsfg;ng%K;:gmmqegkmx LAHHbIX B COOTBETCTBUN C
KOMMETEHLN) Jayei, NnpoaHanuanpoBaTb peaynbTaTh

pac4yeToB n obocHoBaTb nony4eHHble BbiBOAbI

AK-1 cnocobHOCTbIO cobpaTtb 1 NpoaHanM3npoBaTb NCXOOHbIE
OaHHble, HeobxoaMMble NS pacyeTa 3KOHOMUYECKUX 1
couManbHO-3KOHOMMYECKIMX MoKasaTenei, XxapakTeprayoLmx
L0esiTeNbHOCTb XO3SMCTBYOWMX CyObekToB

CMNOCOBHOCTbIO KPUTUYECKN OLEHUTb NpeanaraeMble BapuaHThl
MK-11 yrnpaBfeH4Yecknx peleHnii n paspabotaTb 1 060CHOBaTb

(npodhbeccmoHanbHble
KOMMeTeHuunn)

(npodheccunoHanbHble npensoXeHns rno nx CoOBEpPLIEHCTBOBAHMIO C YYETOM KpUTepunes
KOMNeTeHLmm) counanbHO-3KOHOMNYECKOM 3d0PEKTUBHOCTMU, PUCKOB Y
BO3MOXHbIX COLMNANIbHO-9KOHOMNYECKNX NOCNEACTBUIA
AK-4 CNOCOBHOCTBLIO HA OCHOBE ONMUCAHNS 9KOHOMUYECKMX
n B U SIBNEHUA CTPOUTb CTaHOAPTHbIE T Thyeckme un
(npocecouoransKiie - |oloLl e tuecue MoRenW, aHANASMDOBATS U COTEPXATENsHO
KOMMeTeHuunn) P ’ P P

NHTEPNPEeTMpPoBaTh NOMyYeHHblE pedynbTaThl
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Mporpamma aucumnnuHbl "AHanua n oueHka puckos"; 38.03.01 SkoHoOMMKaA; OOLEHT, K.H. (foueHT) HypbiiaxmeTtosa C.M.

Pacwudpposka
npuobpeTtaemon KOMNETeHLUn

CNOCOBHOCTbIO AEHTUAMUNPOBATL Pa3NNYHbIE BUAbI PUCKOB,

LLndop komMneTeHLUH

MK-42 KOTOPbIM MOXET noaBeprartbcs opraHn3auns, oueHnBaTb 1x
(npodheccunoHanbHble noTeHumnanbHoe BNnsHne Ha oMHaHCOBbIE N HE(PUHAHCOBbIE
KOMNeTeHLmm) nokasarenu u NPUMEHATb BHYTPEHHU N BHELWHWIA

WHCTPYMEHTapuii yrnpaBneHust pyckamm
CNOCOBHOCTBIO, NCMOMb3Yst OTEYECTBEHHbIE U 3apybexXHbIe

nK-7

NCTOYHUKWN UH mMauum Tb H
(NPOOECCHOHANbHBIE CTO doopmaumm, cobpatb Heobxoanmble faHHble

NpoaHann3npoBaTb UX 1 NOArOTOBUTb MHCPOPMALIMOHHDIIA
KoMreTeHuunn) .

00630p W/unu aHanUTUYECKUn oT4eT
MnK-8 CMOCOBHOCTBIO MCMOIb30BaTb ONS PEWEeHNs aHaNUTUYECKUX U
(npodbeccuoHanbHble nccnenoBaTenbckux 3a4a4 COBPEMEHHbIE TEXHUYECKUE
KOMMEeTEHLMN) cpencTea U MHOPMAaLMOHHBIE TEXHONOTY
MKO-15 CMOCOOHOCTb NPOBOAUTL aHANIN3 U OLLEHKY (PMHAHCOBbIX
(MPODECCHOHANbHbIE pPNCKOB, 0BOCHOBbLIBATb MPOrHO3 N3MEHEHNS OCHOBHbIX
KOMNETEHLIMN) PUHAHCOBO-3KOHOMMNYECKNX NoKa3aTtenen 0esTeNbHOCTY

opraHusaumm

B pesynbtate 0CBOEHUS ONCUMNMNUHBI CTYAEHT:
1. DONXeH 3HaThb:

- OYHKLIMKW pUCKa;
- (hakTopbl, BIMAIOWNE HA YPOBEHb PUCKA;
- KONMMYECTBEHHYIO OLIEHKA PUCKOB B CUCTEME PbIHOYHbIX OTHOWEHWIA HA OCHOBE NCMONb30BaHUSA
CTaTUCTUYECKOro MeTona OLEHKN PUCKOB, METOLA SKCNEePTHbIX OLIEHOK, AepeBa pelleHnid, UrpoBbIX
mogenen;

- METOAbl BbISIBNIEHUS M OLLEHKN BAHKOBCKMX PUCKOB;

- MPUHATME PELIEHNIA B YCNOBUSAX HEONPEAENEHHOCTU U PUCKA;

- MPUHUUNBI YIPaBNeHNS puckamu;

- OCHOBHbIE METOAbI M NYTK afantaumm K puckam

2. NONXeH yMeTb:

- MPUMEHATb METOObl U MPUEMbI 3KOHOMNYECKOr0 aHannsa, 3KOHOMUKO-MaTeMaTn4eckne MeTobl
B PELEHNN TUMOBbLIX aHANUTMYECKMX 3a4ay;

- BbISIBNATb M OLlEHMBATb pe3epBbl NOBbIWEHNS 3PAEKTUBHOCTN XO3ANCTBEHHON OEATENbHOCTH;

- NPUMEHATbL MeToabl afanTaumm K puckam Ha npaktmke

3. DONXEH BnaneThb:

BnageTb HaBblkamu:

- OLLEHKW PUCKOBbIX COBLITUIA 1 NX NOCNEACTBUIA;

- pa3paboTKu anropmMTMOB YNpPaBNeHNS pUCKaMu;

- BbISIBIEHNS PUCKOB U UX MPUYMH NS pa3HOPOOHbIX CyObeKTOB X039CTBOBAHMSA

4. nONXeH OEeMOHCTPNPOBaTb CMNOCOOHOCTb M FTOTOBHOCTb:

B peaynbraTte nay4yeHus OUCUMMANHBbI MarucTpaHT OOMXKEH:

a) 3HarTb:

- OYHKUMN pucka;

- pakTopbl, BAINSAOWME HA YPOBEHDb PUCKA;

- KONMYECTBEHHYIO OLeHKa PUCKOB B CUCTEME PbIHOYHbIX OTHOLWEHUW Ha OCHOBE NCMONb30BaHNSA
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Mporpamma aucumnnuHbl "AHanua n oueHka puckos"; 38.03.01 SkoHoOMMKaA; OOLEHT, K.H. (foueHT) HypbiiaxmeTtosa C.M.

CTaTUCTUYECKOrO METOAA OLIEHKN PUCKOB, METOAA 3KCMNEPTHbIX OLEHOK, AEePEBA PELEHWNIA, UTPOBbIX
Mooenen;

- METOAbI BbISIBNEHUS N OLLEHKM HAHKOBCKNX PUCKOB;

- MPUHSTVE PELLEHNIA B YCNOBUSIX HEONPEAENEHHOCTM U PUCKA;

- NPVHLMMbI YNPaBNeHUsl pUckamu;

- OCHOBHbIE METObl U NyTU aganTauun K puckam;

6) ymeTb:

- NMPUMEHATb METOAbI M MPUEMbI 3KOHOMUYECKOrO aHann3a, aKOHOMMKO-MaTeMaTnyeckne MeToabl
B PELIEHNM TUMOBbIX aHANMTUYECKMX 3aLay;

- BbISIBNISITb 1 OLlEHMBATb PE3EPBbI MOBbIWEHUS 3PEKTUBHOCTI XO3ANCTBEHHON AEATENBHOCTY;
- NPUMEHATb METOAbI afaanTaunn K puckam Ha NpakTuke;

B) BNafeTb HaBblkamu:

- OLLEHKMN PUCKOBBIX COOBITUI 1 MX NOCNELCTBUIA;

- pa3paboTku anropmMTMOB yNpaBNEHNs pUCKaMmu;

- BbISIBIEHWSI PUCKOB M UX NMPUYUH OS5 Pa3HOPOAHbIX CyObEKTOB XO3AACTBOBAHNS.

4. CTpyKkTypa 1 cogepxaHvue AUCLUNNUHBI MOAyns
Obwas Tpy[0eEMKOCTb AUCLIMIMIIMHBI COCTaBnseT 5 3a4eTHbix(ble) eanHuL(bl) 180 yaca(os).
dopma NPOMEXYTOYHOrO KOHTPONS AUCLMMANHBI: OTCYTCTBYET B 7 CEMECTPE; 9K3aMeH B 8 ceMecTpe.

CyMmMapHo no aucumnanHe MoXHoO nony4ntb 100 6annos, n3 HMX Tekywas paboTa oueHnaeTcs B 50
6annos, utorosas goopma KoHTpons - B 50 6annos. MMH1MManbHoe KONMYeCTBO ANS AOMNycKa K 3a4eTy
28 bannos.

86 6annos n bonee - "oTANYHO" (OTN.);

71-85 6annos - "xopowo" (xop.);

55-70 6annos - "ynoBneTBOpUTENBHO" (YAO0B.);

54 6anna n MeHee - "Hey1OBNETBOPUTENbHO" (Heyn.).

4.1 CTpyKTypa 1 comepXxaHue ayauTopHon paboTbl Mo AUCLMNNINHE/ MOAYIO
TemaTuyeckui nnaH AUCUUNINHbI/MOOYNSA

Buabl n yachbl
ay,aMTOpHOM paboThbl,
Pasgen MX TPYA0EeMKOCTb
N OucumnnuHbl/ CemecTp 02;§§::a| (B yacax) TeK\I’(':)"':T%ﬁ_Iszb'
Monyns MNpaktu-|Na6opa-
Nekuun| yeckue | TOpHbIE
3aHATUS | paboTbl
Tema 1. Puckun kak akoHOMMYyeckas
1 KaTeI'OpI/IFI.AHaﬂI/IB M OLUEHKN pucka B 7 2 o 0
" lcucteme ynpasneHnsa npeanpuiaTmnem
Tema 2. Iameputenu n nokasarenu
2 NPON3BOACTBEHHbIX pUCKoB. MeToabl v o 5 0
" [aHann3a n OLUEeHKN pUCKoB
npeonpuaTms
3 Tema 3. MeToObl OLEHKN PUCKOB B v 5 0 0
’ yCnoBuax HeonpeneneHHoCTn
y AEKTPOHHBH
PervncTpaunoHHbii Homep 9549216019 108 VHHBEPCHTET
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Mporpamma aucumnnuHbl "AHanua n oueHka puckos"; 38.03.01 SkoHoOMMKaA; OOLEHT, K.H. (foueHT) HypbiiaxmeTtosa C.M.

Buabl un yachol
ay,aMTOpHOM paboThbl,

Paspen X TPYA0EeMKOCTb
N OucumnnuHbl/ CemecTp cl:-:!;':'g?:au (B wacax) TeK\:("c',"':Tigszb'
Monyns MNpaktu-|Na6opa-

Nexuum| yeckune TOPHbIe
3aHATUA paﬁoru

Tema 4. OcHoBbI (hopMUPOBaHNS
4. lonTMManbHOro NopTdens LeHHbIX 8 2 4 0
bymar

5 Tema 5. OkcnepTHble METOAbI
" |[oueHkun pucka

Tema . ITorosas goopma KOHTpOnS 8 0 0 0 SK3ameH

NTtoro 10 14 0

4.2 CopepxaHume ANCLUMIUHDI

Tema 1. PUCKM KaK 3KOHOMUYecKas Kateropusi.AHanm3 n oueHKU pucka B CUCTEME
ynpassieHUsa npeanpuaTtueM

JNleKLLMOHHOe 3aHsiTue (2 Haca(os)):

[MoHATMe pucka, ypoBHS pucka, 0akTopoB pucka, onacHocTen. NoHATMe 3KOHOMUYECKOro pucka.
Knaccudpmkaumns puckos. YnpasneHne puckamu, KoHUenumm ynpasneHus puckamu. OTHoWweHne
NMP k prcky. CyObeKTUBHOCTb B MPUHATMM peleHnii.OnepaunoHHbIe pUCK Kak 9KOHOMUYecKas
KaTteropms n ero CywHocTb. Bnabl onepaumoHHbIX pUcKoB npeanpusatus. MNoHstme
HeonpeneneHHocTn n pucka. OCHOBHble BUAbl HEONPEOENEeHHOCTEN B 9KOHOMNYECKOM
neatenbHocTn. OnepaunoHHbIA PUCK U ero cCocTasnsowmne: PakTopbl pUcKa; OCHOBHbIE YepThbl
pucka; npupoaa pucka.

npaKkTundeckoe 3aHsitne (2 yaca(os)):

1. HeonpeneneHHoOCTb 1 puck. 2. BepoaTtHocTb puckos. 3. Cnyyain, BepoSTHOCTb U BO3AeNCTBUE. 4.
OO bEeKTMBHBIN 1 CYOBEKTUBHbBIA METOABI ONPELENEHNS BEPOSATHOCTU HEXENATENbHbIX COObITUIA. 5.
LepeBo puckoB (CTpykTypa pasbueHns puckos) npoekta. 6. BHewHne doakTopbl prcka. 7.
BHyTpeHHue thakTopbl pucka. 8. Cuctema ynpasneHus puckamm 1 0T4eTHOCTb. 9. ABTOMatm3saums
npouecca ynpasneHuns puckamu. 10. CHUXeHNe o0bwmx Xx039CTBEHHbIX 1 OUHAHCOBbLIX PUCKOB. 11.
JunckoHTnpoBaHHas oueHka AOX04HOCTM npoekTa. 12. drnHaHCcoBbIN puck npoekTa. 13.
duHaHcoBble puUckn 1 cTpaxoBaHue. 14. CTpaxyemble 1 HECTpaxyeMble PUCKN.

Tema 2. U3ameputenn n nokasartenu NPoM3BOACTBEHHbIX pUCKOB. MeToabl aHannM3a u OLLeHKU
PUCKOB npeanpuaTus

neKuMnoHHoe 3aHsiThe (2 yaca(os)):

NamepuTenu n cuctema nokasartenu oueHkn pucka. KonmyecTBeHHble nokasaTenu OLeHKN pucka
MNMokasaTtenu oLueHKN onepaLmnoHHoro pucka. ioeHtndgukaums, nctoyHnk pucka. OueHka prcka.
MeTonbl MaeHTUMKaLMM 1 aHanuaa puckos. Popma onucaHus puckos. MeToabl OLEHKN PUCKOB:
aKCnepTHbIE U cTaTUcTUYeckune. Pe3ynbTathl npoLeaypbl oLeHkn pucka. [ocneacTems pucka
(yrpo3sbl 1 BO3MOXHOCTM). OLeHKa BEpOSITHOCTEN: ONacHOCTU. TonepaHTHOCTb (MPUEMNEMOCTb) K
prcky. KapTta n maTpuua prckos.

npaKkTudeckoe 3aHsitne (2 yaca(os)):

KETPOHHBH
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Mporpamma aucumnnuHbl "AHanua n oueHka puckos"; 38.03.01 SkoHoOMMKaA; OOLEHT, K.H. (foueHT) HypbiiaxmeTtosa C.M.

1. CyWwHOCTb CTATUCTUYECKUX METOLOB 1N MOOENEN ONpeaeneHns N oLeHKN PUCKOB Npeanpuatns. 2.
Cratuctmnyeckne MeToabl, onpenensiowmne cTeneHb pucka npeanpusaTns ¢ NOMOLbIO BEPOSATHOCTH
HacTynneHns cobbiTuin. 3. Puck kak Mepa HeonpeneneHHoCTM oXunagaemoro goxona. 4. Puck kak
Mepa Konebnemoctn noxona. Marematmko-cTaTucTMYecKme nokasaTenu pucka B TepMmnHax
pacnpeneneHns BeposaTHOCTEN 0XMOaeMoro 4oxona u cpeHeksanparnyeckoro OTkIoOHeHNs OT
cpenHeoxmoaemoro goxona. 5. Bapuauwns, kosapuaums, koppensuns. 6. CpegoHekBagpaTnyeckoe
OTK/TIOHEHME OT cpeaHero Habnogaswerocs noxona. 7. YMeHbleHne aTux nokasaTtenei kak uenb u
copepxaHue yrnpasneHus puckamu. 8. NonoxumtenbHble 1 oTpuuaTenbHble CTOPOHbI
crtatmcTnyeckmnx Metonos. 9. CylWwHOCTb aHaNUTUYECKNX METOLOB 1N MOOENEen onpeaeneHns N OLeHKN
puckos npeanpustus. 10. rposbie mooenn. 11. Meton aHannsa uenecoobpasHoctu 3atpar. 12.
MeToqbl pacyeTta 1 aHanm3a OCHOBHbIX nokasatenen PUHaHCOBO-XO3ANCTBEHHON OEATENbHOCTH
npeanpuatus. 13. Mogenv no onpeneneHnio 1 oLeHKe pucka 6aHKkpoTCcTBa npeanpusatus. 14.
[MonoxuntenbHble N OTpULATENbHBIE CTOPOHbI aHANUTUYECKUX METOA0B.

Tema 3. MeToabl OLLEHKU PUCKOB B YC/I0BUSIX HeomnpeneneHHOCTH
JNeKLMoHHoe 3aHsiTne (2 4yaca(oB)):

Kputepun oueHkr pyucka B yCNOBUSIX HAaCTUHHOW HeonpeaeneHHOCTN Kputepuii paumoHanbHOCTH
Nannaca B oueHke pucka Kputepuii N'ypemua OcobeHHOCTb OLEHKM prcka no kputepmsam Cesuaxa
1 Jlannaca B NPUHATMM ynpasneH4Yeckux pelweHnii CywHOCTb METOO0B OLLEHKM COrNacOBaHHOCTU
akcnepTtoB. CywHocTb MeTona ?lenbpn? n oxapakTepusyinTe anroputM 06paboTkn aKCNEPTHbIX
oueHok. KombuHauum oueHKn agppekTBHOCTM MHBECTULINIA HA OCHOBE MATPULbl PELIEHWIA.
OcobeHHoCTN NpuMeHeHns KpuTepues Banbaa n Baieca B oueHke pucka. MprHUmMnbl npyMeHeHns
METOO0N0MMN MaTPUYHbIX UIFP B OLLEHKE pUCKa.

Tema 4. OcHoBbl (pOpPMMPOBaHUS ONMTUMaNbHOro NOPTHPENs LeHHbIX Oymar
neKuMnoHHoe 3aHsiTne (2 yaca(os)):

MopTdhenbHas Teopus: CTaTUCTMYECKMIA aHaNn3 ans oNTUManbHOroO YrnpaBieHnsi PUCKOM.
Crartuctmnyeckme nokasarenu, namepsioLlme OX04HOCTb U PUCK MHBECTULWMOHHOMO NopTdoens.
Bblbop cTpyKTYypbl NOPTGENS Ha OCHOBE Koppensaunn n kosapuaumn. MNoHsTrne adpdoekTMBHOro
nopTdpens. BoipaboTka 1 oueHka KOMNpoMMcca Mexay A0X04aMn U n3aepXKamu, CBA3aHHbLIMA C
YMEHbLUEHNEM pUCKa MHBECTOpA. XeOXMpoBaHue, CTpaxoBaHue 1 ansepcudukaums.
dopMupoBaHme NHBECTULMOHHOIO noptdoens. Bolbop onTuManbHOro NopTadens Ha OCHoBe
NCroNb30BaHNA METOLOB NIMHENHOrO NPorpaMMnpoBaHns n pyHkuum Jlarpanxa. CucrtemaTnyeckun
N HecmcTemaTmnyeckuii puck. Anbgpa? n 6eta? KoadUUMNEHTBI U OLIEHKA CUCTEMATUYECKOro prcKa.
XenxnpoBaHue noptgoeneit LeHHbix bymar. Moaenb oueHkn kanutanbHbix akTneos (CAPM) u
N3MepeHne cuctematmyeckoro pucka. Mogenb apbutpaxHoro ueHoobpasosaHus (APM) kak
MHOroakTOpPHbIA aHanor Mo4enn OLEHKM KanutanbHbIX akTUBOB. BeTa-koathpuumeHT Kak oueHka
4yBCTBUTENBHOCTW OOXOAHOCTU LIEHHbIX OyMar K MU3MEHEHNAM 3KOHOMUYECKUX (pakTOPOB.
LleHoobpa3oBaHme chopBapaHbIX U PbOYEPCHBIX KOHTPaKTOB. ONUMOHbI U YCNOBHbIE TPEOOBAHUS.

npakTudeckoe 3aHsitne (4 yaca(os)):

1. OueHka onepaLnoHHOro pUcka Ha OCHOBE MPUHLMNA onTuManbHocTu MapeTo 2.
OhpeKTUBHOCTb OMnepaLnii Ha OCHOBE NokasaTenein MaTeMaTUYeckoro oxuaaHns 3.
NHBECTULIMOHHBIV 3hdpeKTUBHBIV NopTadenb. 4. XeLXUpoBaHUE prcka C MOMOLLbIO (DOPBAPLHbBIX 1
hbloYEPCHBIX KOHTPAKTOB 5. XeAXupoBaHue BantOTHOMO prcka C NoMoLLbio cBona 6.
XeLXvnpoBaHue prcka HEBLIMONHEHNS 0653aTeNbCTB: CONOCTaBNEHNE aKTUBOB U 0653aTeNbCTB 7.
MuHMMM3aLmMs pacxonoB Ha XxenxunposaHue 8. CTpaxoBaHue unu xeoxuposaHue 9. OCHOBHblE
XapakTePUCTUKIN CTPaxoBbIX KOHTPakToB 10. ®uHaHcoBble rapaHTum 11. BepxHuii n HUXHMIA
npenenbl NPOLEHTHbIX CTaBoK 12. ONUMOHbI Kak MHCTPYMEHT cTpaxoBaHus 13. MprHumn
nmeepcucprkaummn 14, Nmeepcrugukaums n CTOMMOCTb CTPaxoBaHuWs

Tema 5. 3kcnepTHbie METOAbI OLLEHKWU pUCKa
JNIeKLMOHHOe 3aHsiTne (2 4yaca(oB)):

9KkcnepTHble MeToAbl OLEHKN pucka. KonnekTuBHble MeTOAbl OLLEHNBAHUS U METOAbI MOMyYEHUS!
WHOMBWAYaANbHOrO MHEHUSI 3KCMEePTOB. JTanbl peannsaumm sKCnepTHbIX METOA0B OLEHKM PUCKOB.
O6bekTMBHbIN cnocob 1 CyObeKTMBHbIN CNocobbl OLEHMBAHNS CTEMEHN KOMMNETEHTHOCTH
akcnepToB. MeToq ctatucTnyecko o6paboTky pe3ynbTaToB akcnepTnabl. OueHka
COrnacoBaHHOCTU MHEHWUI 3KCMepToB
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npakTundeckoe 3aHsitne (6 yaca(os)):

KonnekTnBHble MeTOabl oLueHUBaHWS (?M03roBas ataka?, oenoBble Urpbl, CLEHapuUn, CoOBELLAHNS,
?cyn?). Metogpl Nony4eHUs NHANBUAYANbHOMO MHEHNS (aHKETHbIA onpoc, [lenbdu, UHTEPBbIO).
Llenn n 3apgayn akcnepTHOro oueHneaHms. MNopsanok goopMmpoBaHns paboyeit rpynnbl Ans
ynpaeneHnst 1 NpoBeAeHNS 3KCNEPTHOro oLeHMBaHNS. Bbibop MeToaa nony4yeHns 3KCrnepTHOM
nHdoopmauum n crnocobos ee 0bpaboTku. MNMops ook OPMMPOBAHNS FPYMMbl 9KCNEPTOB U
pa3paboTkn aHKeT onpoca. MNpouenypa onpoca aKcnepToB (NpPoBeneHne akcnepTrabl). MNopsaok
06paboTkm 1 aHanm3a pe3ynbTaTtoB aKCNepTun3bl. IHTepnpeTaumns Nony4eHHbIX pe3ynbTaTos.
Mopsnok cocTaBneHns oT4eTa 0 NPoBEeAEHHON OLEHKE PUCKOB.

4.3 CTpyKTypa 1 copgepXxaHue caMOCTOSITENIbHOM paboTbl AUCLMMIUHBI (MOLYNISA)

dopmbl
Hene- Bunpbi
Pasnen Ce- | na CaMOCTOSTENIbHOW ;npl(ycﬂ;; 'ég:‘;)%‘_’rg’_'
AUCLUN/INHBI MecTp| ceme paboTbi (8 uacax) | arenbHoii
cTpa CTyAEeHTOB paboTbi
NnoAroToBka K goknany
15 |ooknan
Tema 1. Pucku kak
9KOHOMMYecKas
1 |nouenkn puckas | -
" lcucteme
yrnpasneHus
npeanpusaTuem 10  |KonnokBUyM
NoOAroToBka K goknany
10 |ooknan
Tema 2.
N3meputenn n 7 0ab
nokasaTtenmu NOAroToBKa K KOHTPONbHON paboTe
o |MPOM3BOACTBEHHbIX
" |puckos. MeTtoabl
aHanm3sa n OueHKMK . KOHTpONK-
puCcKoB H:goTa
npeonpusaTms P
PerncrpaumnoHHblii Homep 9549216019 SAEKTPOHHBIH
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dopmbl
Hepe- Buabl )
N Paspen Ce- | na caMoCTosiTe/IbHOM ;npzcﬂ;b ';g:g:;g‘_'
ANCUunniinHbl MecCTp| ceMme pa60TbI (B qacax) ATenbHOM
cTpa CTYLEeHTOB paboThI
NOAroToBKa K KOHTPO/bHON paboTe
KOHTpOng-
Tema 3. MeToabl 15 |Has
5. [oueHku puckos B | - paborta
" lycnoBusax
HeonpeneneHHoCTH
MOAroTOBKA K PeLIeHNIo KencoB
15 [peweHve
Kencos
NOAroToBKa K pelleHnio 3anad
Tema 4. OcHoBbI
doopMupoBaHNA
4. lonTuManbHoOro 8 35 S:EJ::'MG
noptgpens LeHHbIX
bymar
NOAroToBKa K TBOPYECKOMY 3a4aHuI0
Tema 5.
5 OKCnepTHble 8 32 ch;pqec
" |MeToObl OLLeHKN 3a0aHmne
pucka
Ntoro 147

5. O6pa3oBareibHble TEXHONOIUU, BKJIloHYasi UHTEPAKTUBHbIE OOPMbl 06yUYeHUs

Mpu 0CBOEHWN AUCUMNMHBI UCMONb3YTCS BO3MOXHOCTU CeT! VIHTEPHET, MyNbTUMEANiiHbIE
neKkunn, NPoBOASTCS AeN0oBble Urpbl, pa3bop X03SMCTBEHHbIX MPOBNEMHbIX

CUTyauuii, Kpyrible cTonbl. NpeaycMOTPEHO yHacTe B UHTePaKTUBHbBIX HayYHbIX KOHCPEPEHLUSIX.
3aHATUS, NPOBOAMMbIE B MHTEPAKTUBHOM (oOopMe, MpeanonaraioT 0gHOBPEMEHHYO paboTy rpynmbi
CTYLEHTOB (Hanpumep, y4acTve B obcyxaeHnn). Takvne 3aHATUS TpebytoT NpeasapuTenbHON
NOArOTOBKM, MO3TOMY LilenecoobpasHo NnaHNpoBaTh pacnpeneneHne y4acTHUKOB U LOBECTU 3TO A0
CBeLeHMsl CTYOEHTOB. A Takxe 3apaHee onpeaennTb Kakme acnekTbl ByayT oLeHMBaTbCS M MO KakuM
KpUTEPUSIM. DTy MHGOPMALIMIO HEOOX0AMMO LOBECTV A0 CBEAEHMSI CTYAEHTOB C Liefblo MOTVBaLMK
X y4acTUs B 3aHSATUM.

6. OLeHOYHble cpeacTBa ANs TEKYLLLEro KOHTPO/S ycneBaeMoCTh, MPOMeXYTOYHOW
aTTecrauum rno MToramMm OCBOeHUsi AUCLUIINHDBI U y4eOHO-MeToauyeckoe obecneyeHune
camocTosiTeNIbHOM paboThbl CTYAEHTOB

Tema 1. PUcKkn Kak 3KOHOMUYecKas KaTeropusi.AHan13 u oL,eHKM pucka B cucteme
ynpaBneHus npeanpustMem

Aoknang , npuMepHbIe BOMPOCHI:

KETPOHHBH
B_EPCHTET

AHATTAMECKAR CrCTEMA KPY

PerunctpaumnoHHbii Homep 9549216019 5AE
il YHH

Crpanuua 9 us 16. — o

o



Mporpamma aucumnnuHbl "AHanua n oueHka puckos"; 38.03.01 SkoHoOMMKaA; OOLEHT, K.H. (foueHT) HypbiiaxmeTtosa C.M.

1. AHann3 p1CcKOB, BIUSIIOWNX HA CTOMMOCTb KOMMaHnn. 2. AHann3 puckoB 6aHKPOTCTBA KOMMNaHUM
(6usHeca). 3. AHaNN3 NHBECTULMOHHBIX PUCKOB 3KOHOMUYECKOro CybbekTa (KOMNaHus, permoH,
rocynapcrteo). 4. AHann3 pUCKOB, BINSIIOWNX HA KPeAUTOCNOCOOHOCTb KOMNaHmu. 5. AHann3
cTpaTerm4yeckmx puckoB KomMnaHum. 6. AHann3 puckoB nNpu paspaboTke 1 peanuaaunm cTpaTerum
pPasBUTUS KOMNaHUW. 7. AHann3 1 oueHKa NHHOBALIMOHHbIX PUCKOB. 8. AHaNN3 UHCTUTYLIMOHANbHbIX
PUCKOB OeATeNIbHOCTM KOMNaHuu. 9. AHann3 n oueHka ynpasneH4yeckux puckos. 10. AHanuna u
oLeHKa KpeauTHbIX puckos. 11. AHanna n oueHka oMHaHCOBbIX PUCKOB. 12. AHann3 n oueHka
Ba/OTHbIX PUCKOB. 13. AHann3 puCKOB yrpaBieHns OeHeXHbIMW NoTokamn opraHmnsaunn. 14. AHanums
N oLeHKa b6t0oXeTHbIX pucKoB. 15. MpeanpuHMMaTenbCKnue pUCKn: CYLHOCTb, MOHSATNE, METObI
aHanmn3a v oueHkmn. 16. AHann3 pnckKoB KoprnopaTMBHOro bmaHeca.

KONNOKBUYM , MPUMEPHbIE BOMPOCHI:

OnepaunoHHbIe PUCK Kak 3KOHOMMYECKasi KaTeropusi U ero CywHocTb. Buapbl onepaumnoHHbIX pUCKoB
npeanpuatus. MoHsiTne HeonpeaeneHHocTN 1 pucka. OCHOBHblE BUIbl HEONPEAENEHHOCTEN B
3KOHOMUMYeckoi nesstenbHocT. OnepaumroHHbIA PUCK U ero COCTaBASIIOWME: DAKTOPbI PUCKa;
OCHOBHbIE YepTbl p1cKa; Npupoaa pucka.

Tema 2. Vlsmepmenu M nokKkasarenn Nnpon3BoacTBeHHbIX PUCKOB. MeTtoabl aHanM3a n OLLEeHKHU
PUCKOB npeanpuatTus

Aoknag , npuMepHbIe BOMPOCHhI:

1. Mopxoapl kK oueHke puckoB. O630p MexayHapO4HbIX CTaHAAPTOB. 2. Ka4eCcTBEHHbIE OLEHKM
puckoB. Buabl, nocTonHCTBa, HepocTatku 3. KonnyecTBeHHble OueHkM pucka. Buabl, LOCTOMHCTBA,
HepocTatku. 4. CtaHgapTbl ynpasneHus puckamn. OTe4ecTBeHHbIV ONbIT NpUMeHeHns. 5. MeTtoabl
NOEHTUGOVKALNN pUcCKa: MO3roBOM WTYPM MUY METOL KOHTPOJbHbIX CUCKOB. 6. MeToabl
noeHTudgomkaumm pucka: meton denbdou nnn aHanvus gepesa 0TkasoB. 7. AHanuTnyeckme
npouenypbl OLIEHKM PUCKOB C y4ETOM CMeundnkn AesaTenbHOCT KoMnaHum. 8. ABCONtoTHble
nokasarenu oueHkn pucka. 9. OTHocuTenbHbIe Nnokasarenu oueHku pucka. 10. BeposaTHOCTHble
nokasarenu oueHkn pucka. 11. CratucTnyeckme nokasareny oLueHKn pucka. 12. AkcnepTHbie
MeTo bl OLLeHKM PUCKOB.

KOHTpO/bHas paboTa , NpUMepHbIe BOMPOCHI:

3apaHve 1. [atb oTBETHI HA BOMpockl: 1. 3MepuTtenn n cuctema nokasaTtenm oLUeHKn pucka 2.
KonnyecTtBeHHble nokasaTtenu oueHkn pucka 3. lNokasaTenu oueHKr onepaumnoHHOro pucka 3agaHve
2. Cutyauun: Cutyaums 1. IycTb oxXungaembii 0OX04 Mo akTney ?A? nMeeT pacnpeneneHme co
CPeOHVM 3HAYeHMEM 1 CTaHOAPTHBLIM OTKIIOHEHUEM 0. Tekywas LeHa aktuea coctaensieT X MiH. pyo.
Heobxonmmo Ha KOHeL rofa: - paccuntatb U NPOCTPOUTb rpadouk PYHKUUM NAOTHOCTM HOPMANTIbHOMO
pacnpeneneHus f(x) B ananasoHe ot 0 4o 2 3HAYEHWIA MaTEMATMYECKOro OXMOAHUS, MAH. pyb.; -
paccuyvTtaTb 1 NOCTPOUTb rpadpunk yHKUMM pacnpeneneHms F(x); - OoLeHUTb BEPOATHOCTb TOro, 4YTO
ybbITOK K KOHLY roaa coctaBut 6onee ?B? MAH. fONN.; -BbIMUCNTL 3HAYEHWNE MNOTHOCTU
BEPOSATHOCTU Npwu oueHke ?C? akTuBa MAH. OONN.; - BbIMUCAUTb BEPOSATHOCTb TOr0, YTO 3HAYEHUe
0XMIAEMOro Aoxo4a Npu 3aaHHon BeposiTHOCTM 0,9 6onblie OCTaNnbHbIX 3HAYEHWUIA HOPMabHOro
pacrnpeneneHnst; - OUEeHNTb C BEPOSITHOCTbIO 1% BO3MOXHbIV MakCUManbHbI yObITOK K KOHLY roaa.
Cutyaums 2. CpeoHeMecsyHbIn foxon 6usHeca coctasnsiet X Toic. py6. co cTaHOapTHbIM
OTKJIOHEHUEM T Thbic. pyb. KakoBa BEpOATHOCTb TOrO, 4TO LOXOAHOCTb OKaXeTCs: - MeHee ?A? TbiC.
pyb.; -MeHee ?B? Tbic. pyb.; -oT ?A? 0o ?B? Thic. pyb. - MUHMManbHbIA foxon obecneymBaeTcs 4%
choenok. Kakoa mnx abcontotHas BenmumHa? MNocTpoiiTe KprBYHO pycka noTepb.

Tema 3. MeToabl OLLEHKN PUCKOB B YCNIOBUSIX HeornpeneneHHOCTH
KOHTponbHas paboTta , NpUMepHbIE BOMPOCHI:
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Kpntepun oueHkn pyucka B yCNOBUSIX YaCTUYHOW HeonpeaeneHHoCcTn Kputepuii paunoHanbHOCTH
Nannaca B oueHke pucka Kputepuii N'ypeuua OcobeHHOCTb OLEeHKM pyucka no kputepuam Ceesuaxa
n Jlannaca B NPUHATMM ynpasneH4Yeckux peweHnii CywHoOCTb METOA0B OLLEHKM COracOBaHHOCTM
akcnepToB. CywHocTb meTona ?enbn? n oxapakrepuayinte anroputm o6paboTky aKCNepPTHbIX
oueHok. KombuHaumm oueHkn ag0deKTUBHOCTU MHBECTULMIA HA OCHOBE MaTpuULbl PELLEHWIA.
OcobeHHOCTN NpuMeHeHns Kputepues Banbaa n Baieca B oueHke pucka. [MprHUmMnbl NpUMEHEHNS
METOO0NOMMN MaTPUYHbIX UIP B oueHke pucka. Cutyaums 1. No n3BeCcTHON NnaTexHoOn matpuue
(athbcbexTOB), NpeacTaBneHHon B Tabnuue 3, He0O6X0AMMO NOCTPOUTL MATPULLY PUCKOB 1 BbIOpaThb
anbTepHaTUBHbIE peweHns 6e3 yyeTa AaHHbIX 0 BEPOSTHOCTM OTAENbHbIX CUTYaUMiA, HO C y4ETOM
OXunaaemblx 3Ha4YEHNN BEPOSATHOCTU peanusaunmmn Ton nnm nHon cutyauum p1=0,1; p2=0,25; p3=0,3;
p4=0,15; p5=0,2. Cutyauns 2. Vicnonbaysa Kputepuii paBHOBO3MOXHOCTU UCXOOHbIX AAHHbIX,
NPVBELEHHbIX B MATPMLE NOCNEACTBUIA BbIOpaTh HAWNYYLWNIA BAPUAHT PELEHNS Ha OCHOBE: -
npasuna MakCuMmMsaumm CpegHero 0XmaaemMoro oxona; - npasuna MUHAMU3auumn cpeaHero
0XWOAeMoro pucka.

peleHne KENCOB , NPUMEPHbIE BOMPOCHI:

KomnaHns ?I0pr30HT? ABNSETCS POCCUIACKMM NPEANPUATMEM, 3aHMaOWNMCS [00bIYel HedpTw,
NPUPOLHOro rasa u ra3oBoro KoHaeHcaTa, MOMCKOM U pa3Beakon HOBbIX 3anexemn, NoaroToBKom K
TpaHCnopTy yrnesonoponHoro coipbs. Komnanma ?CesepHas 3se3na? ocHosaHa B 1956 roay u
BEAET CBOI NPOV3BOLACTBEHHYIO AeSATENbHOCTb B ycnosusax KpaiHero Cesepa ¢ 06WMPHbBIM
pacrnpocTpaHeHNEM MHOMONIeTHEMEP3/bIX MOPO4, HANIMYMEM HU3KUX U CBEPXHU3KUX TeMnepaTyp,
6e3n0poxbs. OcHoBHas uenb Komnanmm Ha 20XX rog ? yBennyeHve ob6bemoB fobbium Ha 10% 3a
rof B paMkax yCTaHOBNEHHbIX CPOKOB M YTBEPXAEHHOro broaxerta. [ns 4OCTUXEHUS Lenn
nocTaBneHbl cnedytowme 3afayn: [ ysenmyeHme konmyecTsa akcnnyaTaLUyMoHHbIX CKBaXUH Ha 10%; [
obecneyeHne BecnepeboNHOCTY 1 BE3aBAPUIAHOCTY TEXHONOMMYECKMX npoLieccos; [l nosbiweHne
9P PEKTUBHOCTM KOHTPONSA Pacxo4oBaHNs CpeacTB bioaxerta. Ha agaHHbIi MOMEHT Ha NPeanpuATm
cnoxwunacb cnegyouwas kagposas cutyaums - okono 60% nepcoHana crapuwe 48 net. C ogHon
CTOPOHbI ? 3TO BbICOKUIA YPOBEHb NpodbeccnoHanmama, ¢ Opyrom - OTCyTCTBYIOT nogpacratolme
kagpbl.OCHOBHbIMI 3aka34ymkamy npoaykumm KomnaHum "IMOprn3oHT" SBRSIOTCS POCCUCKIME 1
NHOCTpaHHble NnoTpebutenn. 3ananve: 1. BoiSBUTb KNOYEBbIE NOCNEACTBMSA, yrpoXatowme
LOCTUXEHWNIO MOCTABNEHHOM Lenu 2. BbiiBUTb PUCKOBbBIX CODbITWIA, BAUAIOWMX HA OCTUXEHUE Lienei
3. Mpou3BeCTU KNaccuUKaLMIO BbISIBIEHHORO NEPEYHs prUcKoBbIX cobbiTuii no: [ paktopam; (I
MCTOYHMKAM X BO3HUKHOBEHWS: BHYTPEHHME/BHEIWHWE. [ToNnyYeHHbIN peecTp pUCKOB OTPa3nTb Ha
cnanpax/nocke n NpoKOMMEHTUPOBATL pe3ynbTaTt NPoAenaHHon paboThl. 4. [IPOBECTM KA4ECTBEHHYIO
OLeHKY puckoB. 5. ocTponTtb kapTy (MaTpuuy) puckos. 6. 1o peaynbtaTaMm OLEHKN PUCKOB
BblpaboTatb MEPONPUSATUAS MO YNPABNEHNIO PUCKAMN C YH4ETOM CHUXEHMS: LI BEpoATHOCTH
HACTYMNEHUs PUCKOBOrO COBbLITVS, NpoaHanuaunposas dpakTopbl; | cTenenn BinsiHns puckosoro
cobbITNS. 7. YKasaTtb BUL MEPONPUSATUS MO YNPaBIEHUIO pUCKaMU: Nepeaaya, CHUXEHNE, yKNOHEHNe
nnn NpuHaTre pucka. 8. OueHNTb 9PPEKTUBHOCTL BbipabOTaHHbIX MEPOMPUATIIA U BbIAENNTD
NPUOPUTETHBIE MEPOMPUATUSA NO YNpaBNeHUo puckamMm (MUHUManbHble 3aTpaTtbl, KOTOPbIE NPUBOAAT
K MakcumanbHoMy agodpekTy). [ponoxunTb onTUManbHbIA MapwpyT Ha KapTe PUCKOB,
npencrasneHHon B 3agaHum 5. 9. CoctaBuTb NnaH peanuaaumm MEPONPUATUI MO yNpaBieHUIo
puckamm

Tema 4. OcHOBbI POPMUPOBAHUS ONTUMANbHOIO NOPTdhens LLeHHbIX Gymar
peleHne 3amay , NpPYMepHbIe BOMPOCHI:

3apaya 1. CoctaBMTb 9KOHOMUKO-MATEMATUYECKYO MOAENb 3a4a4M (OOPMUPOBaHUS nopTdens
LleHHbIX Bymar, obecneymBatowWwmii MMHUMYM prcKa Npu LOXOOHOCTU HE MEHee OnpeneneHHoro % ¢
y4ETOM KOPPEensumm OXOAHOCTER akTMBOB. B coctaB nopTgoenst BK/OYEHbI ABa BMAA LEHHbIX Bymar:
akumm x1 ¢ oxmnaaemor 0OXOLHOCTbO 12% 1 obnuraumm x2 ¢ 8oxoaHocTbio 9,1%. CtaHaapTHbIe
OTKJIOHEHUS: akumii -21,2%; obnuraumii -10,5. Bapbupysi nopTdoenbHbiMM BECaMn akTUBOB, Bblbepute
ONTUMAnNbHYIO €ro CTPYKTYPY C TOYKM 3PEHNS MPUMEHAEMOro Tuna akTMBoB. PacyeTbl BbIMONHUTDL A4
NATU 3HAYEHUA KOIOPULIMEHTOB NapHon koppenauuu: -1; -0,4; 0; 0,2; 0,23; 1. 3anaya 2.
[Mpennonoxwvm, 410 4OXOOHOCTb akumini XYZ MOXET NpUHUMATh TPU BO3MOXHbIX 3Ha4eHUs: -50%,
50% 1 100% ¢ oanHaKoBOM BEPOSATHOCTbIO. KakoBO 3HayeHne cpenHer JOXOOHOCTU U ee
CcTaHOapTHOe OTKMOHeHWe ansa akumin XYZ? 3agada 3. [peanonoxum, 4To Ha TPEeTUid rof B OeHb,
yCTaHOBJIEHHbI BalWWM JOroBOPOM O CBOMe, roTtoBbl Kypc cocTtasnset 0,50 nonn. 3a mapky. Kakne
CyMMbl ByayT nepeBeneHbl Apyr APyry NPOTMBOMONOXHbBIMA CTOPOHAMM MO CBOMy?
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Tema 5. 3KCl'IepTHbIe MeTo4bl OLEeHKN pUucka
TBOpYECKOE 3andaHne , npumMepHbie BOMPOCHI:

LIEJIb: HayunTtbCca npon3BoanTb KONMYECTBEHHbIA aHann3 pUCKOB NpoeKkTa nyTem NoCTpPOeHNs
nepesa peweHnin n pacyeta seposatHocTHoro NPV npoekTa. [ocTpoiTe "nepeso peweHnin" ong
NpoeKTa, y4nTbiBas, 4T0: ? Ha HayanbHOM aTane npoekta HeobX0AMMO NPOBECTU aHaNN3
CYLLECTBYIOLWNX peWweHnii n Bbibpatb yaosnetsopstowee Hac. CTommocTtb ncenenosanus ? 200 000
nonnapos CLUIA. BepoaTHOCTb NoNy4eHns NonoXutensHoro pesynbtata ? 90%. ? B cnydae
MONOXUTENbHBIX PE3yNbTaToB Bbibopa peleHuns, Heobxoanumo ByneT NpPon3BEeCTU aHanM3
TEXHUYECKOWN peanu3yeMoCcTy NpennaraeMoro pelweHns B JaHHOM KOHKPETHOM criyyae. AHanus
noTpebyeT NpuUBIEYEHNs CNeunanncToB U NPOBELEHUS LIeNIOro Komnnekca pabot ctoumocTbto ? 200
000 Ttbicay gonnapos. BepoaTtHocTb ycniexa ? 70%. ? B cnyvae Hannyns TeXHNYECKMX 1
OpraHn3aLMOHHbIX BO3MOXHOCTEN ANs peann3aunm BbIopaHHOro peleHnst Ha NpeanpusaTm
BbIAENSAETCS NUNOTHAs 30Ha, MO pe3ynbTataM BHEAPEHMS B KOTOPOW ByaeT NpuHMMATbCS peweHne o
NPOLOMIXEHNN NPOEKTa N pacrnpoCTpaHEeHNN CUCTEMbI Ha BCe npeanpuatne. NunoTHoe BHeapeHue
notpebyet 200 000 nonnapos CLUA. BeposiTHOCTb 3aBepPLIEHNSI NPOEKTa Ha 3TOM 3Tane HeBenunka,
Bcero 10%. ? DanbHenwas peanusdaums npoekta notpedyet 2 400 000 nonnapos CLIA.
MogennpoBaHue LeHeXHbIX MOTOKOB B CnyYyae peannsaumm npoekTta, No MHEHWIO aHaNnTUKoB,
obecneynT NPUTOKN HANMYHOCTU B TEYEHME BCErO NpoeKkTa exeroaHo B pasmepe 5 000 000
nonnapos CLUA. PaccuuTanTte BeposTHOCTHbIM NPV Bcero npoekta nocne roga akcnnyaraumm
cucTembl. [1ng ynpolweHns pacyetoB UCNONb3yTe TPy OONYIWEHNS: ? HaYano akcnnyaTaumm
NpOon30AOEeT POBHO Yepead rof Nocne Havana npoekTa; ? ctaBka ANCKOHTUPOBAHUS B pacyeTax He
YyYNTbIBAETCS; ? pacxodbl 1 OOXO4bl, CBA3aHHbIE C MOMYYEHMEM 1 BO3BPATOM KpeaunTa He
yuutbiBatoTCA. [anTte CBOK OUEHKY NOMyYeHHbIM pe3ynbTaTtam

Utoroeasa chopma KOHTpoOns
9K3aMeH (B 8 cemecTpe)

[MpvMepHble BOMPOCHI K UTOroBov hopMe KOHTPONS

[MpnMepHbIe BONPOCHI K 9K3aMeHyY

. Puck kak akoHoMu4eckas kareropust

. AHann3 cutyauum n ero posb B OLEHKE pucka

. Knaccugomkaumsa puckos

. OnepaumnoHHble pUCK Kak SKOHOMMYecKas KaTeropums v ero CywHoCTb

. Buabl onepaLmnoHHbIX pUCKOB NPeanpusaTus

. [loHsiTME HeonpeneneHHoCTN N pucka

. To4yeyHas oLeHka prcka B YCIOBUAX HaCTUYHOW HeONpeneneHHoCTH

. KpuBas pucka notepb 1 MeTobl NOCTPOEHMS KPMBOM puUcKa

9. OueHka pucka 1 BbIOOp ynpaBneHYeckrx peLeHnii B yCNoBUSIX HEONPeaENeHHOCTH
10. OCHOBHble BUAbI HEONPeOeNneHHOCTEN B 9KOHOMUYECKOM AeATeNbHOCTU
11. OueHka pucka 1 B yCnoBMaX YHaCTUYHON HEONpeaeneHHOCTH

12. OnepaumnoHHbI PUCK U ero CocTaBnstowme: pakTopbl PUCKa; OCHOBHbIE YePTbl pUcka; Npupoaa
prcka

13. YnpasneHvne puckamu npeanpuatns

14. Ponb aHanusa v oueHKN pucka Kak an1eMeHTOoB yrnpasneHuns

15. IHdbopMaumoHHas 6asa oLeHKM pUCKOB

16. XapakTepucTmka OCHOBHbIX 3/IEMEHTOB CUCTEMbI yNpaBneHnsa puckamm npeanpusatns
17. AnropuTtm ynpasneHns pyuckamu npeanpustmus

18. MeTtonbl ynpaBneHns puckamm

19. Iameputenu 1 cuctema nokasaTenum oLeHKu pucka

20. KonnyecTBeHHble xapakTepUCTUKN pUcka 1 MeToAbl X onpeaeneHns

21. KonnyecTtBeHHbIE nokasaTtenn oueHKN pucka

0O NO O~ WN =
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22. [NokazaTtenn oueHKM onepaumoHHOro pucka

23. MeToabl aHanmsa pucka

24. CtaTncTnyeckmne nokasartenn oLeHnBaH1s YpoBHS pucka

25. lNpepnenbHble 3Ha4YeHUs nokasaTenen pucka

26. Kputepun oueHku pycka B yCNoBUSAX YaCTUYHOW HeonpeneneHHOCTH
27. Kputepuin paumoHanbHoOCTH Jlannaca B oueHke pucka

28. Kputepuii 'ypsuLa B OLEHKe prcka

29. OcobeHHOCTb OLEHKM pucka no kputepusam Cesnpaxa v Jlannaca B NPUHATUN YNpPaBneHYeCKnX
peLleHnn

30. CywWwHOCTb METO40B OLEHKMN COrnacoBaHHOCTU 3KCMEPTOB

31. CywHocTtb MeTona ?denbcoun?

32. KombuHauum oueHkn ahpekTUBHOCTM MHBECTULNIA HA OCHOBE MATPULbl PELIEHWIA
33. OcobeHHoCTU NpuMeHeHns Kputepres Banbaa n baiteca B oueHke pucka

34. MprHUMNbI NPUMEHEHUS METOOONOMMN MATPUYHbBIX UTP B OLIEHKE pucka

35. OueHka onepaumnmoHHOro pucka Ha OCHOBE NMpuHUMNa ontumanbHocTK [apeTo

36. OPPeKTMBHOCTb Onepaumii Ha OCHOBE nokasaTtenen MaTeMaTM4eckKoro OXXnaaHms
37. 'HBeCTUUMOHHbIN 3PdEeKTUBHBIN nopTdoesb

38. 9KcnepTHble METOAbl OLEHKU pucka

39. MeTtog ctatnctmyeckorn obpaboTkm pe3ynbTaTtoB 3KCNEPTU3bI

40. OueHka cornacoBaHHOCTU MHEHWIA 9KCMEepPTOB

41. lNpvMeHeHne Teopun BEPOSITHOCTU B OLEHKE prcka

42. MopTdoenb MapkosuLa MUHUMANbHOIO pycka: hopmManm3aums 3KOHOMUKO-MaTEMATNYECKON
MOeNn, UHTEPNPETaLMS Pe3yNbTaToB PeeHmns

7.1. OcHoBHas nuTeparypa:

1. YnpaBneHne puckamy opraHusaumm: YuebHoe nocobve / I.[0. AHtoHoB, O.I1. MBaHoBa, B.M.
TymuH. - M.: HAL,

NH®PA-M, 2015. - 153 c. [9nekTpoHHbIN pecypc] Pexum goctyna. -
http://znanium.com/bookread2.php?book=475625

2. MexaHun3M KOMNAEKCHOW OLLEHKU U yNpaBneHus pnuckamm npeanpusaTnii IpOMblWAEHHOCTU:
MoHorpadgovs/[3aroesa

M. P., LixoBpe6os A. P., Komaesa J1. 3. - M.: H/LL MH®PA-M, 2016. - 120 c. [9neKTpoHHbI pecypc]
Pexwum goctyna. -

http://znanium.com/bookread2.php?book=542508

3. OntumanbHas 6usHec-mMoaenb: YeTolpe MHCTPYMeHTa ynpaeneHns puckamm / Mmpotpa K. -
M.:AnbnuHa Mabn., 2016. -

216 c. [9neKkTpoHHbI pecypc] Pexunm goctyna. - http://znanium.com/bookread2.php?book=915743

4. CaBnukas .B. AHann3 adpdpeKTUBHOCTN 1 PUCKOB NPeLnpUHUMATENbCKON AeATENbHOCTU:
MeToOonorn4yeckne

acnekTbl: MOHorpacdoms / I.B. CaBnukas. ? 2-e uag., nepepab. u gon. ? M.: UH®PA-M, 2017. ? 291
C. [OneKTPOHHbIN

pecypc] Pexum goctyna. -http://znanium.com/bookread2.php?book=701842

5. MpoekTupoBaHmne CUCTEM yNpaBieHNs PUCKaMm X03SACTBYOLWMX CYObeKTOB : y4eb. nocobue /
B.. Asguinckunin, B.M.

besneHexHbix, A.B. Jananko, B.B. 3emckos, H.[". Cunasckuin. ? M. : UHDOPA-M, 2017. ? 203 c.
[ONeKTPOHHbIN pecypc]
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Pexwum noctyna. - (Beicwee obpa3osaHue: Maructparypa).
http://znanium.com/bookread2.php?book=563779

7.2. lononHutenbHasa nuteparypa:

1. \HBeCTMUMOHHbIE pUCKM B MapkeTuHre: YuyebHoe nocobue / T.W. Ypscbesa. - M.: By3osckuii
yuyebHuk: HAL

NH®PA-M, 2014. - 128 c. [9nekTpoHHbIN pecypc] Pexum goctyna. -
http://znanium.com/bookread2.php?book=426354

2. Casuukas I".B. AHann3 acopekTBHOCTU 1 PUCKOB NPeanpUHMMATENLCKOM AEATENbHOCTH :
MeTononorunyeckue

acnekTbl. MoHorpacdpms / I'.B. Casuukas. - M.: HAL MH®PA-M, 2014. - 272 ¢. [ONeKTPOHHbI
pecypc] Pexum goctyna.

- http://znanium.com/bookread2.php?book=428007

3. YnpaBeneHve pyckamy B UHHOBALMOHHOW OesiTenbHOCTU: YyebHoe nocobve ans cTyoeHToB By30B,
oby4yarowmxcs no

9KOHOMMYeckmM cneunanbHocTam / ['pavesa M.B., lannHa C.10. - MAIOHUTUN-OAHA, 2015. - 351 c.
[9NeKTPOHHbIN

pecypc] Pexum goctyna. - http://znanium.com/bookread2.php?book=883754

7.3. UHTepHeT-pecypcChbl:

AWN. Opnoe MeHeaxMeHT YuyebHuk. M.: U3patenbcteo "M3ympyn", 2003 -
http://www.aup.ru/books/m151/2_4.htm

A.N. Opnoe Teopus NnpuHATUS peleHnii YyebHoe nocobue. - M.: N3patenbcteo "Mapt”, 2004 -
http://www.aup.ru/books/m157/3_3_2.htm

BangouH K.B., Nepenepsies N.W., Tonos P.C. YnpaeneHue puckamu B
MHHOBALMOHHO-NHBECTULIMOHHOW AeSTENbHOCTU Npeanpuatus: y4eb nocobue.- M.: Jawkos u K,
2009. - http://www.bibliorossica.com/book.html?currBookld=7770

Kncenesa V.A. MogoennposaHne puckoBbix cuTyaunia: y4eb. nocobue.- M.: 3. ueHtp EAOU-
2011r. - http://www.bibliorossica.com/book.html|?currBookld=7671

YnpasneHue puckamn. PUCK-MeHeIXMEHT Ha npeanpusatum - hitp://www.risk24.ru

8. MarepuanbHo-TexHU4eckoe obecrneyeHne oUCLUMNINHbI(MOAYNS)

OcBoeHve gncuunnuHbl "AHanms v oueHka puckoB" npegnonaraeT UCNONb30BaHWE Cneayrolero
MaTepuanbHO-TEXHNYECKOro 0becneyeHus:

PerncrpaumnoHHblii Homep 9549216019 SAEKTPOHHBIH
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MynbTmMeouiiHasa ayomTopus, BMECTUMOCTbIO 6onee 60 yenosek. MynbTmeaninHas ayamtopums
COCTOUT N3 UHTErPUPOBAHHbBIX UHXEHEPHbIX CUCTEM C €ANHOWN CUCTEMON yNpaBneHns, OCHaWeHHas
COBPEMEHHBIMM CPeacTBamMy BOCMPOU3BEAEHNS 1 BU3yannaaumm nobo Bnaeo n ayamo
NHdpopMauunu, NOyYeHNs 1 nepenadn SNeKTPOHHbIX JOKYMEHTOB. TUnoBasi KOMMIeKTaums
MyNbTUMEANAHON ay AUTOPUN COCTOUT U3: MyNbTUMELMAHOrO NPoeKTopa, aBTOMaTN3NPOBaHHOIO
MPOEKLUMOHHOr0 9KpaHa, akyCTMYECKON CUCTEMbI, a TAaKXe MHTEPAKTMBHOWM TPpMBYHbI MpenonaBaTens,
BK/IIOYaloLWen Ta4y-CKPMH MOHUTOP C AMaroHanblo He MeHee 22 O10IMOB, NepCoHasbHbI KOMMbIOTEP
(Cc TexHnyecknmm xapaktepucTukamm He Huxe Intel Core i3-2100, DDR3 4096Mb, 500Gb),
KOHpepeHL-MUKPOdOOH, 6ecnpoBoaHON MUKPOGOOH, BNOK ynpaBneHnst 06opynoBaHNEM, MHTEPAEChHI
noaknoyeHms: USB,audio, HDMI. HTepakTnBHas TpnbyHa npenonaBaTens sBnseTcs KNo4YeBbiM
9NEMEHTOM yNpaBneHns, 06 beANHAIOWMNM BCE YCTPONCTBA B €AMHYIO CUCTEMY, U CNYXUT
MONHOLEHHbIM paboynm MecToM npenoaasartens. Npenonasarenb MMeET BO3MOXHOCTb NIErKo
ynpaensTb BCEN CUCTEMOW, HE OTXOAS OT TPUBYHbI, HTO NO3BONSET NPOBOAMTL NEKLMUN, NPaKTUYecKne
3aHATUSA, Npe3eHTaumm, BebnHapbl, KOHEPEHLMN 1 Opyrie BUabl ayAMTOPHON Harpy3km
obyyarowmxcs B yooOHON 1 OOCTYNHOW ONs HUX POpMe C MPUMEHEHNEM COBPEMEHHbIX
NHTEPaKTUBHbBIX CpeacTB 0Oy4yeHns, B TOM YCNE C UCMOMIb30BaHMEM B NPOLIECCE 00yHeHMs BCex
KopnopaTusHbIX pecypcoB. MynbTumMeoninHas ayautopums Takxke oCHaleHa WupoKOnonoCHbIM
LLOCTYMNOM B CeTb MHTEPHET. KoMnbioTepHoe 060pynOBaHNEM MMEET COOTBETCTBYHOLLEE
NIMLLEH3NOHHOE NPOorpaMMHoe obecneyeHue.

KomnbtoTepHbIli knacc, npeacraensowmii coboi paboyee Mecto npenogasaTens n He MeHee 15
paboyrx MECT CTYAEHTOB, BK/IOHAIOLWMX KOMMbIOTEPHbINA CTOM, CTYN, NEPCOHASbHbIA KOMMbIOTEP,
NMLEH3NOHHOE NporpaMMHoe obecneyeHne. Kaxablii KOMAbIOTEP MMEET WNPOKOMONOCHbBIA JOCTYN B
ceTb NHTepHeT. Bce koMnbioTepbl NOAKMOYEHbI K KOPNOPaTMBHON KOMMboTepHON ceTn KDY n
Haxo4saTCS B €4MHOM OOMEHE.

NPOEKLIMOHHBIA 9KpaH, MPOEKTOp

Mporpamma coctaeneHa B cootBeTcTBUM ¢ TpeboBaHusMm ®rOC BIMO n yyebHbIM NnaHoM no
HanpasneHuto 38.03.01 "OkoHoMuMKa" 1 NPoUNo NOAroTOBKM HE NPeayCMOTPEHO .
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